POCCUMCKAA 9KOHOMUYECKAA LIIKOJIA
[Iporpamma "Marucrp 3KOHOMHMKH"

MaKp0O3KOHOMMKA-5

Moayas 5,2026-2027

IIpenogaBaTennb: Hagexaa [lo3gHAKoBa
np2156@nyu.edu

OnucaHue Kypca

JlaHHBIN KypC 0XBaThIBaeT TeOpeTUYeCKHUE U AIMIIMPUYECKUE aCIEKThl TEOPUHU J1eJI0BbIX
[IMKJIOB. 3HAaYMTeJbHasA 4acThb Kypca Oy/ieT NocBslleHa Mo/JeJiIM peaJIbHOTO /IeJI0BOr0 [IUKJIa
(RBC models) u HoBokelHcuaHckuM MoJiensiM (NK models). ByayT paccMoTpeHnbl kKak 6a30Bble
BePCUH JAaHHBIX MO/JieJlel, TaK U UX MOAUPUKALUH, KOTOPbIE BKJIIOYAIOT B cebs
HecoBeplUIeHHYI0 HH(POpMaLHI0, a TAKXKe HeCOBeplLIeHCTBa Ha GUHAHCOBBIX PhIHKAX U PbIHKE
TpyZa. K o0KoH4YaHMUI0 Kypca CTyleHThI CMOTYT peliaTb 6a30Bble MOJie/IM TEOPHUH JeJI0BBIX
[IMKJIOB, aHaJIM3UPOBATH C IOMOLIbIO JaHHBIX MO/ZieJiel TeKyliie MaKpO3IKOHOMUYEeCKHe
npo6JsieMbl KaK B pa3BUThIX, TaK U B Pa3BMBAKOIUXCA 3IKOHOMUKAX, a TAKXKe J]JaBaTh
NpaKTU4YeCKHe PEKOMEH ALY N0 NPOBOAMMOMN GUCKAJIbHON U MOHETAPHOM MOJIUTUKE.

TQGGOBaHI/IH K KVPCyV, CUCTEMA OLICHUBAHHWA U NMOJINTUKA INTOCEIMAEMOCTH

UToroBas olieHKa BKJIIOYaeT B cebs caavy AoMaliHux 3aganuit (30%) v HanucaHue GUHATBHOTO
sk3aMeHa (70%). [loceuienue He MeHee 70% JieKIIUM AB/ISETCSA 0053aTeJbHBIM /I 10J1y4eHUs
MOJIOKUTEJIbHOM OLleHKH.

Coaep:kaHue Kypca

I. IMnupuyYecKue acieKTbl TEOPHUH [ €JI0BbIX IUK/IOB
e TpeH/1 ¥ 1eI0BOM LIUKJI: METO/IbI I€EKOMIIO3ULIUU
e [IpOLMKINYHOCTD, KOHTPLUUKIUYHOCTb U ALIUKJIUYHOCTb OCHOBHBIX MAaKPO3KOHOMHUYECKHUX

MNepeMeHHbIX

II. Teopus peasibHbIX Aea0BbIX UKI0B (RBC models)
o [lloKHM CO CTOPOHBI NPEJJIOKEHUS KaK JBUKYLIAsl CUJIA AEJT0OBbIX [IUK/I0B
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e Croco6bl pellleHUs1 MOJieJiel peasibHbIX AeoBbIx LUKJI0B (RBC models)

e Jlor-nvuHeapusanus Mo/Jiesiel peasibHbIX AesoBbIX IMKJI0B (RBC models) u asuHaMuka
nepeMeHHbIX B OTBET Ha IIOKU B 3KOHOMHUKE

e CpaBHEHHE BbIBOJIOB B MO/I€J/IsIX peasibHbIX Jies10BbiX [UK/I0B (RBC models) c amnupuueckumu
dakTopamu

II1. lesi0BBbIe BUKJIBI C HECOBEpPUHIEHHOW HH$OpMan e
e HelATpasbHOCTD U HE-HEUTPAJILHOCTD JIEHET B KPAaTKOCPOUHOM Mepuo/ie

e Mogesnb Jlykaca c HecoBepllleHHOW HHOpMaILUen
e PoJib cTpaTernyeckux KOMIJIEMEHTAPHOCTEN B MO/ieJIsIX C HECOBEPIIEHHOW HHPOopMauen

e CpaBHeHUeE BbIBO/IOB B MO/IEJISIX [1eJI0OBBIX [IUKJIOB C HECOBepILIeHHON HHOopMaluen ¢
3MIMPUYECKUMHU PpaKTOpaMHU

IV. HoBokeliHcuaHckue moaesu (NK models)
e PoJIb HOMUHAJ/IBHBIX )KECTKOCTEH B 3KOHOMUKE

e U31epKKU MeHI0 KaK 0/lHA U3 IPUYMH HaJIUYUA )KECTKOCTHU LieH

e Posib cTpaTernyeckux KOMIJIEMEHTAPHOCTEN B HOBOKEMHCHUAHCKUX MOJIeJIAX

e [loaxoap! K MOJe/IMPOBAHUI0 HOMUHAJIBHOW )KECTKOCTH 1jeH

» HoBokeliHcuaHckasa kpuBas @uiiuica: Teopusi U SMIUPUKA

e CpaBHeHUeE BbIBO/IOB B HOBOKEMHCHUAHCKHUX MOJEJISIX C SMIUPUYECKUMU PpaKTOpaMu

V. HecoBepiueHcTBa Ha GMHAHCOBBIX PBIHKAX U PbIHKE TPyJAa
e CTOYHUKH peasIbHOU )KeCTKOCTU B 3KOHOMHUKE

e HecoBepuieHcTBa Ha pbIHKe TPyZa U UX NOCAe[CTBUA AJ151 3KOHOMUKHU

e AcuMMeTpUYHas UHPoOpMaL s Ha PUHAHCOBBIX PbIHKAX U €e PoJib B pacipoCTPaHEHUH LIOKOB
e dYHAHCOBbIE KPU3UCHI U KX MAaKPOIKOHOMHUYECKHE N0CIeACTBUSA

[IpuMepsl 3aJaHUN

3agaya 1. KakuM 06pa3oM MoHeTapHas NOJMTHUKA BJIUSIET HA BbIMYCK B IPeCTaBJIEHHbIX HUXKe
Mozienax? PaccMOTpuTe Kak OXHJaeMble, TaK U HEOXXHUJAHHble IIOKH JleHeXXHO-KpeJIUTHON
HOJIUTUKHU.

i. Mogenb peanbHbIx e10Bbix [UK/I0B (RBC model)
ii. Mogennb Jlykaca c HecoBepilleHHOW HHOpMaIMen

iii. Mogenp @uiiepa c npefonpeaeeHHbIMU [leHAMHU
iv. Mogienb Telopa ¢ pUKCUPOBAHHBIMU LIEHAMU

3agaya 2. KakuM 06pa3oM HOMUHAJIbHbIE U peaJibHble KeCTKOCTU BJIUSIOT HAa HEUTPaJbHOCTh
AeHer? OTBET MOSICHUTE.

3agaya 3. “/lesauHdasAMOHHASA MOJUTHUKA LIeHTPAJbHOT0 6aHKa He MPUBOAUT K MOTEPSIM
0611lecTBa B MO/ieJIsIX C HOBOKEMHCHUAHCKOM KpuBoW ®uiiunca”. BepHo WM HEBEPHO JJaHHOE
yTBepxAeHue? OTBeT NOsCHUTE.
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[loINTHKA aKaJleMHUYeCKON YeCTHOCTH

CnucpiBaHMe, JIarUaT U Jil0Oble APYrUe HapylleHUs akajieMuieckor 3TUkU B P31 He
JIONyCKaTCA.



